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PabGouas nporpamma yuyeGHON aucuuniauHel «MaTeMaTH4YecKasi TEOPHS HWHBECTHIHI»
cocTaBieHa Ha OCHOBaHMM PenepabHOrO rocyJapCcTBEHHOro 00pa30oBaTeNbHOrO CTaHAapTa
BhicIIero oOpa3oBaHusi — Marucrparypa no HampapieHuto noarotoBkd 01.04.02 Tlpuknannas
MaTeMaThKka W WH(OpMaTHKa, yTBEp)XKIEHHOrO MpPUKa3oM MHMHHCTepcTBa 00pa3oBaHHsi U HAyKH
Poccuiickoli @enepauun ot «10» suBaps 2018 r. Ne 13; T'ocymapcTBeHHOro 00pa3oBaTe/bHOIO
cranaapra Bbicmero obpasoBanus ('OC BO) oneukoit Hapoano#i Pecny6auku (JJHP) no
HanpasiaeHuto noarotoBku 01.04.02 T[lpuxnagHas Marematuka M uHpopmartuka; [lopsaxa
opraHuzalMu  y4eOHOro  mpouecca B~ OOpa3oBaTeNbHBIX  OpraHU3alMsX  BBICLIETO
npodeccuonanbHoro obpasosanus Jloneukoit HaponHoit Pecry6nuky, yTBep)KA€HHOrO MPUKa3oM
Munucrepera o6pazoBanus U Hayku Jlonenxoit Haponnoit Pecriy6nuku ot 10.11.2017 r. Ne 1171
(c W3MEHEHWAMHM M JIOTOJIHEHUSAMH); Yy4yeOHOro IUIaHa M OCHOBHOM MNpodeccHOHaTbHON
oOpa3oBaTenbHOM TMporpaMMbl BbICLIEro 0oOpa3oBaHWsi HampasieHus: noarotoBku 01.04.02
[lpuknagHas MaTemMaTuka M MHPOpPMATHKa, Marucrepckoi mporpammsl: «CTaTHCTHKAY,
pazpaborannbix B 'OY BIIO «JloHenkuii HALMOHAIBHBIH YHUBEPCUTETY.

PazpaboTumk:
ooyenm, il
K.¢h.-M.H., OoyeHm il T. B. XKmbixoBa

Pabouas mnporpamMma y4eOHOM [MCLUMIUIMHBI YTBep)KI€Ha Ha 3aceqaHud Kadeapsl Teopuu
BEPOSITHOCTEH ¥ MaTeMaTUYECKON CTaTUCTUKH

[TpoToxon Ne 13 ot «07» anpens 2021 r.
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Paboyasi nporpamma yueOHON TUCLMITIMHBI 0100peHa yueOHO-MeToiuuecKoi komuccueit ®Mul T
[Tpotokon Ne 4 ot «14» anpens 2021 r.
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1. OBJACTb IPUMEHEHUA U MECTO JUCHUIIVIMHBI B YYEBHOM ITPOLLECCE

VYuebnas qucuuiuiiHa «MaremaTuyeckast TCOpUSI MHBECTHIIMI» OTHOCUTCS K BapHaTUBHOU
gacTu 00pa3oBaTeNbHON MporpaMMebl. s 3ydeHus NaHHOW y4eOHOW MUCIUIUIMHBI HEOOXOIUMBI
3HaHUS U yMEHHs, POPMUPYEMBIE npedulecmsyiomum oucyuniuHamu — MareMaTHIecKiii aHams,
JuddepeHnnansaple  ypaBHeHUs, Teopus BepoOATHOCTEM M MareMaTWyecKas CTaTUCTHKA,
(conymemeyrowpumu  oucyunaunamu — OCHOBBI _(MHAHCOBOW MaTeMaTHKH, Maremarnieckoe
MOJICTUPOBAaHUE B SKOHOMHUKE W (MHAHCaX.) 3HAHWS M YMEHUs, MOJYYEHHBIC B XOJE HM3Y4CHHS
JUCUUIINHBL  «MaTtemaTtuyeckass TEOpUs HWHBECTULMMY) SABJLIIOTCS OCHOBOM JUISl WM3y4EHUs
nocredyiowux nucuuIUIMH: PuHaHCOBasg cTatucTUka, PUHAHCOBBIA aHadW3; HCIOJIb3YIOTCA IPU
HaIMCAaHUH BBIITYCKHOW KBaTM(UKAITMOHHON pabOTHI.

2. CTPYKTYPA JUCHUIIJINHBI

. ®dopma o0yueHus
XapakTepucTuka y4eOHOU TUCIIUTUTAHBI
Ounas 3ao4Has
Hanpasienue noarotoBku 01.04.02 IMpuknagHas MaTeMaTHKa U HHPOPMATHKA
Marucrepckasl mporpaMma Crarucruka
[IporpamMma nmoAroToBKH Marwuctparypa
Kpanuduxanms Marwuctp
KonnuectBo comepkaTeIbHBIX MOIYJICH U TEM 1(6)

JucrunnuHa 6a30B0o# / BApHATUBHOM YacTH

N BapunaruBHO# yactu
00pa3zoBaTeIbHON MTPOTrPAMMBI

1 MOAYIBHBINA KOHTPOJIb,

DopMBbI KOHTPOJISI
9K3aMeH B 1-M cemecTpe

T'ox moaroroBku 1 X
CemecTtp 2 X
KoanuecTBo 3a4eTHBIX €IMHUII 4 X
KoaudyecTBo yacoB Bcero 180 X
B T.4.: X

- JIEKIIHOHHBIX 17
- IPAKTUYCCKUX WM CEMHUHAPCKUX 34 X
- J1a0OPATOPHBIX 17 X
- CAaMOCTOSTEILHOM pabOThI 112 X
B T.4. UHAMBHUIYaJIbHOE 3a/1aHUE 60 X
HeaenpHO€E KOIMYECTBO YaCOB 8 x
B T. 4.. - Ay/IUTOPHBIX 4 x
- CAMOCTOSTETIbHOU pabOThI CTYACHTA 4 x

3. OITIMCAHME JUCHUIIJIMHBI

Heap uzyuenuss nucuuniuHbl «MaremaTudeckasi Teopusi MHBECTHLHMH» — nonyuexue
0a306vbIX 3HAHUU U DOPMUPOBAHUE OCHOBHBIX HABLIKOG NO MAMEMAMUYECKOU meopuu
UHBECMUPOBAHUSA, HEOOXOOUMBIX OJisl peuleHUs 3a0ad MAmemMamuyeckol CmamucmuKku, akmyapHou
u ¢unancosoli mamemamuky, pazeumue NOHAMUNUHOU MEOPeMmuUKo-6epOSIMHOCIMHOU 0a3vl U
Gopmuposanue coomeemcmayoujeco MexHUYecko20 YpPOGHs BEPOAMHOCMHOU NOO20MOBKU,
HeoOX00UMbIX OISl NOHUMAHUSL OCHO8 MAMeMAMUYecKol meopuu UHBECMUPOBAHUS U eé
npUMeHeHUs K MOOeNUPOBAHUI0 NPOYECCO8 IKOHOMUUECKO20 U PUHAHCOBO20 COOEPIHCAHUA.
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3amauu: — 6 npoyecce uzyyeHus OUCYUNIUHbL CMYOEHMbl OOJIHCHbL OCBOUMb OCHOBHbLLE
Mamemamuyeckue NOHAMUA KYpCd, HAYYUMbCA UCNONb308AMb  MeOPemUK0-8epOImHOCMHbI
annapam Ol peweHus: Meopemuyeckux u NPUKIAOHbIX 3a0ay aKmyapHou u @OUHAHCOBOU
MaAmemMamuKu, HAy4umvCs pewams munossvie 3a0auu, npuodopecmu HABbIKU pabomsvl cO
CNeyuanbHoU Mamemamuyeckou 1umepamypou.

TpeGoBanusi Kk pe3yibTaTaM OCBOEHHs JMCHUIIMHBI. [Iporecc n3ydeHus IUCIMILIMHBI
«MateMaTi4eckasi TEOpUsl MHBECTHUIMI» HampaBieH Ha (OPMHPOBAHUE DIIEMEHTOB CIEIYIOIINX
komnetrenuuii B coorserctBuu ¢ ®I'OC BO PO, I'OC BO [HP (mpoekT) mo HampaBieHHIO
noarotoBku 01.04.02 IlpuknagHas MatemMaTuka U MHPOPMATHKA U OCHOBHOM MpodecCHOHAIBHOM
00pa30BaTeILHOM TMpOrpaMMbl BEICIIET0 0Opa3zoBaHus Hampasiienus mnojarotoBku 01.04.02
[TpuknagHas MareMaTHKa 1 HHPOPMATHKA, MAaruCTEPCKON mporpaMmMbl: «CTaTHCTHKAY:

Oowenpogpeccuonanvnvie komnemenyuu (OIIK):

Crioco0eH pa3palaTbiBaTh MaTeMaTU4YE€CKHE MOJENIN U MPOBOJUTH UX aHAIMU3 IPU

OIIK-3 .
perieHuu 3a1a4 B 00JacTi poPeCcCHOHATLHOM AESITEIbHOCTH.

Hpogeccuonanvnvie komnemenyuu (I1K):*

CrocobeH paspabaThiBaTh M aHAJIU3WPOBATH KOHIIENITYAJIbHBIE U TEOPETUUYECKUE
T1K-4 MOJIEJIA pEeIIaeMbIX 3a/ad MPOEKTHOM W MPOU3BOACTBEHHO-TEXHOJOTUYECKOU

NESITEITEHOCTH.

MK-7 CrnocobeH  pa3pabaTbiBaTh ©  ONTUMH3UPOBATh  OW3HEC-TUIAHBI ~ HAY4YHO-
MPHUKIIAJHBIX TIPOCKTOB.

K-10 CnocobeH paszpabarbiBaTh y4eOHO-METOIUYECKHUE KOMILIEKCHI IS JEKTPOHHOTO

00y4eHHS.

HHAMKATOPHI JOCTHKEHHS KOMIICTEHIHii U pe3yabTaTel 00yuenmsi>. JlOCTIDKEHHE
KOMITIETEHIIMI OLIEHUBAETCSI HA OCHOBE TAKUX MHAWKATOPOB U COOTBETCTBYIOIIUX UM PE3yJIbTaTOB
00y4eHMS:

OGMezZ:ntz:Z:z:zanb'e UHauKaTopbl Pe3ynbratbl 06yueHus
3HaeT TEOpEeTHUYECKHE U MPAKTHUYECKUe
OIIK-3. Cnocoben OIIK-3.1-1. OCHOBBI aHaNIK3a Y(PPEKTUBHOCTH BIIOKECHUN
pa3pabaThIBaTh Bnageer Karurana
MaTeMaTH4eCKUe MOJICIH U OCHOBaMU YMmeer u3MepATh  KOJMYECTBCHHBIC U
MIPOBOJUTH UX aHATHU3 MIPH aHaym3a BBISIBIISIET KAYECTBEHHBIC XapaKTEPUCTHKU
pelieHuu 3aaa4d B o6mact | 3¢ dekTuBHOCTH | 3(h(HEKTHBHOCTH WHBECTULIMOHHBIX
npodeccuoHaIbHON KallUTAIbHBIX | MPOEKTOB TpPU  TOCTPOCHHHU  MOJenei
JeSITeIbHOCTH. BIIO>KEHUH SBOJIIOIMM  KamuTaja  HWHBECTUPYIOUIUX
CyOBEKTOB




MpodeccmoHanbHble

UHauKaTopbl Pe3ynbtatbl 06yueHus
KOMnNeTeHuUn
[1K-4. Crocob6en 3HaeT KIacCU(UKAIUIO BUJIOB MHBECTHIIHN
pa3pabaThiBaTh U K-4.11-1 3HaeT  BaXXHEWIIME  TOHATHS  WHBECTUIIMOHHBIX
aHAIM3UPOBATH o MIPOCKTOB
Bnaneer
KOHUENTYaJIbHbIE U o YMeeT TIaHupoBaTh U PaccUUTHIBaTh d(P(HEKTHBHOCTD
METOI0JIOTUEN .
TEOPETHUYECKHUE WHBECTULIMOHHOM IESITEIbHOCTH
00paboTKu u
MO/JIENIN PELIAEMBIX
. aHanusa
3a7a4 MPOEKTHOM U
SKOHOMHUYECKUX
MPOU3BOJCTBEHHO-
. JTAHHBIX
TEXHOJOTUYECKOM
JEATEIbHOCTH.
3Haer MPUHIIUTIBI u MOCIE0BATEIBHOCTh
dbopMUPOBaHMS WHBECTUIIMOHHOTO MOPTQEs, MOACIH
€ro ONTUMHU3ALNH U METObI YIIPABJICHUS
3HaAEeT UCTOPHUIO PA3BUTHUS YIIPABIECHUS MTPOCKTAMHU Kak
T1K-7.1-1. HAay4YHOTO HAIIPaBJICHUS
ITIK-7. Cniocoben Bmaneer 3HaeT 3apyOeKHBI M OTEUECTBEHHBIN OIBIT B 001aCTH
paszpabaThIBaTh U METOJaMU U MIPUBJICUCHUS] MHBECTULIHI
ONTHUMU3HPOBATH MIpUEMaMHu 3HaeT CyIHOCTh MOPT(HETHLHOrO YIpaBICHHS
OM3HEeC-TIITaHbI aHanu3a YMeeT U3MEpUTh KOJMYECTBEHHBIE W  BBISIBUTH
HAaY4YHO- TPUKJIIATHBIX MPOIIECCOB C KaueCTBECHHbIE XapaKTePUCTHKU (hMHAHCOBBIX
MPOEKTOB. IIOMOIIBIO WHCTPYMEHTOB
CTaHIAPTHBIX YMeer  BBISIBUTH  (DAKTOpBI,  BIMSIONIME  Ha
TEOPETUYECKUX | 3(dEeKTUBHOCTh (PMHAHCOBBIX HHCTPYMEHTOB
Moiene Ymeer (opmynupoBaTh BBIBOJABI, BBITEKAIOIINE U3
AHaJIM3a JAHHBIX [0 MHOCTPAHHBIM MHBECTULIASIM
YMeer BBISABIAT, HHHOBALIMOHHBIE — HalpaBJICHMS
JESITEIbHOCTH XO3SHUCTBYIOLIUX CYOBEKTOB M CIIOCOOBI
(dbuHaHCHPOBAHUS HX peaTn3aluu
T1IK-10. Crioco0en T1IK-10. U-1. 3HaET MOJX0/Ibl K OLIEHKE MHBECTUIIMOHHBIX MPOECKTOB
pa3pabaThIBaTh Bnageer 3HAaeT TEOPETHUYECKUE U IPAKTUYECKHUE OCHOBBI
y4eOHO- METOIUKON OIleHKH KadecTBa U A(P(HEKTUBHOCTH (HDMHAHCOBBIX
METOUYECKUE OLICHKH WHBECTHUIUI
KOMIUICKCBI U1t KOJIMYECTBEHHBIX | 3HaeT UCTOYHUKH (DMHAHCUPOBAHUS WHHOBAIIUN
SJICKTPOHHOT'O U KaUYECTBCHHBIX | YMeer orneHuUBaTh 3PPEKTUBHOCTH  HMCTOYHHKOB
00y4CHHSL. XapaKTePUCTHK | (huHAHCUPOBAHUS KAUTAIbHBIX BIOKEHUN
WHBCCTULIMOHHOI'O | YMeeT NPUMEHATh METOJBl OIEHKU SKOHOMHUYECKON
noprdens 3 (PEKTUBHOCTH WHBECTUIIMA W HMHBECTHIIMOHHBIX

ITPOCKTOB

Ymeer omnpenensaTts  (AaKTOphl,  BIMAIOLIME  HA
3¢ PEKTUBHOCTh MPOEKTHOTO (PUHAHCUPOBAHUS

4. ®OPMbI OPTAHU3ALIMU YYEBHOT'O ITPOLHECCA U COAEP/ KAHUE
JUCHUITVINHBI

JucuumnmHa «Maremartudeckass TEOpHs HWHBECTHLMI» INPEAYCMaTPUBAET CIEAYIOLIUE
¢dopMBl OpraHuM3zanMu y4eOHOro Tpoliecca: JEKIHUH, MPAKTUYECKUe 3aHATHs, J1abopaTOpHBIE
3aHATHS, CAMOCTOATENIbHYIO pabOTy CTYICHTOB.
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Marepuan u3nara€Tcsi C  UCIOJIB30BAHMEM  OOBSICHUTEIbHO-WUIIOCTPATUBHBIX U
HCCIIEA0BATEIbCKUX METOOB NpenojaBanus. [Ipu npoBeneHuu JIEKIUM U INPAKTUYECKUX 3aHATUI
HCIO0JIb3YIOTCSL MYJbTUMEANMHBIE IPE3EHTALMU U Pa3IaTOUHbIE MaTEPHUAIIBL.

B yueGHOM mporecce MIMPOKO TNPUMEHSAIOTCS AKTUBHBIE W WHTEPAKTHBHBIE (DOPMBI
IIPOBEJICHUS 3aHATUN (pa300p KOHKPETHBIX CUTyaluil, AMCKYCCHS, IOJEMHUKA), BHEAYIUTOpPHAas
camMoCTOsiTeNIbHAasg paboTa, OaUIbHO-PEUTHMHIOBAs CUCTEMA OILIEHKH YCIIEBAEMOCTH, JIMYHOCTHO-
OpUEHTHPOBaHHOE oO0ydeHue, mpoOiemMHOe oOyueHue. B ydeOHOM mporecce HCHOIB3YIOTCS
HMHTEPHET-PECYPCHI 110 JAHHOMY KYpCY; pacCMaTPUBAIOTCA 3a/1a4M, MAKCUMAJIbHO MPUOJIMKEHHbIE K
KOHKPETHBIM MPAKTUYECKUM CHTYaIUsIM, TECThI, CAMOCTOSITENIbHAS Pad0Ta; KOHTPOJIBHBIE PAOOTHI.

CamocrosiTenpbHas paboTa CTYAEHTOB NpPEIYCMATPUBAECT IOATOTOBKY K MPAKTHYECKUM
3aHSTUSIM, TIOJITOTOBKY KOHCIIEKTOB I10 OTJIEIbHBIM BOIIPOCAM U3Y4aeMbIX TEM, U3y4€HUE y4eOHOI
U METOAMYECKOM JHTepaTypbl, aHHOTALMKA cTaTed, MOJArOTOBKY U 3alllUTy pe3yJIbTaToB
CcOOCTBEHHBIX HAy4YHBIX UCCIIEI0BaHUN.

Temaruueckuii njian «Maremarnyeckasi TeOpusi HHBECTHLIMI»

Tembl ‘ Bonpocsl TeMbl

ConepxareabHblii MoayJib 1. Teopust unBecTuumii. OCHOBHbIE MOHSTHS.

1. Teopus moaenupoBanus | 1 1. Teopust MmonenupoBanusi 0OMEHHOTO Kypca BatoT. KoHBepcus

0OMEHHOTO Kypca BaJIioT. BaOTHI. HapamuBanue mpoCThIX M CIOXKHBIX MpoIleHTOB. [ToToku
KonBepcust BatoThI. mnatexeit. Pentel. Meton Herorona-Padcona. Meton nunelHON
Penrer. UHTEpHnosuu. PekyppeHTHbie (POpPMYIIBI.

1.2. ®unaHcoBBIE peHTHL. J{uCKpeTHBIE (PUHAHCOBBIC pEeHTHI. PeHTHI
C HENPEPHIBHBIM HAYMCIICHHEM MPOLIEHTOB.

2. CpaBHEHHE KOHTPAKTOB. | 2 ] CpaBHeHue KoHTpakToB. OOIIUIT METO CpaBHCHHUS KOHTPAKTOB.
®opoderiTHas onepanus. ®dopdeiiTHas omepanus. AHaTW3 TO3WIMK TPOJaBIa. AHAIU3
TMO3MIIMK  TIOKymarens. AHaiM3 TO3WIUU  OaHKa. AHaM3
(hMHAHCOBOTO COCTOSIHHS MPEANPUITHS HA OCHOBAaHUH (DHHAHCOBOM
OTYETHOCTH.

2.2. @OyHnamMeHTaJdbHBIM M TEXHUYECKUA aHAIU3: OCHOBHBIC
MPUHITUTIBI M TIOHSATHSL.

3. OOnuranuu. 3.1. OOmuramuu. Buner oOmmrammii. 3MeHeHHe IT0XOIHOCTH
obnmuramuii. BepostHocTh Herutarexxka. [locTtpoenue Ttabmuiy s
BEPOSITHOCTH  HEIUlaTe)ka. AHAJIMTHYECKHMH  METOJ  pacdera
MUHHUMaJIbHOTO a0xona. [Ipumenenune meronoB Monte-Kapio npu
pacyére BEpOSTHOCTH TapaHTHPOBAHHOMW BBIILIATHI. XEIHKUPOBAHUE
pHUCKa HeIulaTe)ka, CBSI3aHHOE ¢ M3MECHEHHEM IPOIICHTHOW CTaBKH.
Pacuér cripoca Ha oOnuranyy. OyHKIMH OJIE3HOCTH.

4. Axnuu. 4.1. OObikHOBeHHBIC akiuu. OcHOBHBIC ompeaenacHus. OIleHKa
CTOMMOCTH  aKIMW. AKIMH HOPMAJIbHOIO  pocTa.  AKIHH
n30bITOuHOTO  pocta. Momens  JluatHepa.  CroxacTtuueckas
sBotolus  meHbl  akiuu. ®opmyna Hrto. UwcnoBble OICHKH

CTOMMOCTH aKIIHH.

5. Omnuuonsl. Mogens | 5.1. TloHstTHe 0 TPOU3BOAHBIX IEHHBIX Oymar. OMIMOHBL
bika-Illoynsa-MeproHa. @prouepcHbI KOHTpakT. PopBapAHbId KOHTPAKT. OTIIMOHBI KOJIIT U
nyr. Mopnens  bioka-Illoynsa-Meprona.  dyHnameHTanbHOE
ypaBHeHue binka-llloynsza-Meprona. @opmyia biska-1lloynsa s
ONMOHOB KOJUI. TeopeMa O mapureTe OIIMOHOB KOJUI M IIYyT.
®opmyina binka — [loynsa 11 ONIKMOHOB-TIYT.

6. [TopTdens neHHbBIX 6.1. Teopus moprdens. Moxaens bidka. CrangapTHas MoJenb
Oymar. 3agaun (Mogens MapkoBunia). Monens MapkoBunia Ui JBYX AaKTHBOB.
WHBECTUPOBAHUS U Mogenu bmka wu  MapkoBuma ¢ Oe3pUCKOBBIM — aKTHBOM.

XCIKUPOBAHUA. bunomuanpHas MOACIb I_ICH006pa3OBaHI/I$L Moaenb
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neHooOpa3oBanus (puHaHcoBbIX akTuBOB (CAPM- Capital Asset
Prising Model). 3amaun WHBECTHPOBAaHHS H XCIKUPOBAHUS.
Juckpernoe Bpemsi. OcHOBHAs TeopeMa (PMHAHCOBON MAaTEMaTHKH.

CprKTypa JUCHMIIMHBI «MaTemMaTuuecKkas TeoOpus MHBECTHLMH» M0 BUIAM yqeﬁnoifl

JCATCJIBbHOCTH

KoanuyecTBo yacoB

Ouynas ¢popma

3aouHnas ¢popma

o0yueHust 00yueHust
B T.4. B T.4.
el 2| B e F| A
5 E 2 5| |8
Q 8" =R Q o) R
=) =l © =3 | ©
Bl | 8| B o S = S| B o
o = = Q| Q 2 o = = o 2 2
= = 4 o} Q o = = X o e )
) 2 S| Q| 2| o 5 S O &
Q (D) Q. < S = Q () Q. < S <
A ElElEB & al 5| 2 5|08

Copep:xareabnblii Moayiab 1. UuBecTumn. OCHOBHBIE MOHSTHA.

1.Teopust MmojenupoBaHusi 0OMEHHOTO
Kypca BantoT. KonBepcust BamtoTsl. PEHTHI.

30| 46 4| 16

2. CpaBHenue koHTpakToB. PopdeiiTHas 16

omeparusi. 26 | 2162

3. O6muramnmu. 30| 2 | 6|2 20

4. Axnun. 30| 2 6|2 20

5.0mmmonsl.  Mogens  biaka-Iloyn3a- 33l 4l6]l3 20

MeproHa.

6. IT 3] .3 20
optdeb eHHBIX Oymar. 3agaun 311344

HWHBCCTUPOBAHUA U XCIKUPOBAHM.

Hroro no conep:xkarebHomy moayaw 1 | 180 | 17 | 34 |17 | 112

Bcero yacos 180 | 17 | 34 |17 | 112

5. TEMATHUKA JIEKIIUOHHBIX, IPAKTUYECKHUX U JIABOPATOPHBIX 3AHATHI

TeMbl JIEKITHOHHBIX 3aHATHH

Ne KoanuecTBo yacos
/i Ha3Banue Tembl Ouynas | 3aouHas
dopma dopma
1 MapkoBckue nmpoueccsl. BeposTHOCTH COCTOSTHUM. 2
2 IIpocTele W cHoOXHBIE TpoLEHTH. IIpuMeHeHHe OOBIYHBIX H
CJIO)KHBIX TPOLEHTOB MpPH pacuyeTe B KOHKPETHBIX (PUHAHCOBBIX 2
onepanusax
3 IIponeccel ocnenoBaTeNbHbIX peneHuil. MrepallnoHHBIN MeTO 2
4 CoBpeMeHHas BelTUYMHA OOBIYHON peHTH. PEHTHI ¢ HENpephIBHBIM 9
HAYUCJIICHUEM ITPOLIEHTOB.
6 Meton Heiotona-Padcona. Merton nuHEHHOW WHTEPIOJSIIUU. 9
PexyppeHTHbIE (HOPMYIIBI.
7 OOmmii MeToJ CpaBHEHHMsI KOMMEpPYECKMX KOHTpakToB. YacTHbIE 1




cllydad CpaBHEHUsI KOHTpakToB. DopdenTHr.
8 O6nuranuu. Buapl o6nuranuii. AKIUHM, ONIMOHBI, (PbIOYEpCHI. 2
9 DyHIAMEHTAIBHBIN U TEXHUYECKHI aHAJIN3: OCHOBBI 2
Bcero 17

Texctol nexiuit npuseaens! B: http://dl-test.donnu-support.ru/course/edit.php?id=591

TeMbl NPAKTUYECKUX 3AHATHH

KoauyecTBo yacoB

rij‘(-r.[ Ha3zBanue TemMbl Ounasn | 3aouHasn
dopma dopma
1 Hapamiennple 1 JTUCKOHTUPOBAHHBIE CYMMBI; TMOTOKH IUIATEXKEH; 6
PEHTBI.
2 OrieHKa WHBECTUIIMOHHBIX TPOEKTOB: MPHUHIIMIIBI OIIEHKH, OIIEHKa
3¢ ()EKTUBHOCTH, paHKUPOBAHHE HWHBECTUIIMOHHBIX MPOEKTOB. 6
Onenka 6roxeTHOM 3 (peKTUBHOCTH.
3 WNHBecTUIIMOHHBIE KadyecTBa IIEHHBIX Oymar: HOMUHaJbHasl, 6

PBIHOYHASI U BHYTPEHHSSI CTOMMOCTbH 1IEHHOM OyMaru.

4 ba3oBeIil  MOAXOM K OIEHKE  TEOPETHYECKOM  CTOMMOCTH
(bMHAHCOBBIX HMHCTPYMEHTOB, BHYTPEHHSS CTOMMOCTH JIOJIEBBIX U 6
JIOJITOBBIX LIEHHBIX Oymar. JIoXoJHOCTh IIEHHBIX OyMmar.

5 WNHuBecTUIMOHHBIN NOPTQEnb: pUcK NMOpTdens: oOmIHi, phIHOYHBIMH,
cnenupuuecknii,  auBepcudukanmsa.  CoBpeMeHHass  TeOpuUs

6
noptdens I'. MapkoBuna. CTuiu ynpaBlieHUS WHBECTHUITMOHHBIM
nopTdenem.

6 Mogenb 1eHooOpa3oBanus Ha akTtuBbl (CAPM). Kosddumument 4
YYBCTBUTEIHHOCTH.
Bcero 34

ITnansl (MPaKTHYECKUX, CEMUHAPCKUX) 3aHATHI C yKa3aHHEM PacCMaTPUBAEMBIX BOIIPOCOB
U BBITIOJIHACMBIX 3afaHuii npuBeaensl B: http://dl-test.donnu-support.ru/course/edit.php?id=591

Tembl 1a00paTOPHBIX padoT

KoaunuecTBo yacoB
Ha3Banue TeMbI Ounas | 3aouyHnas

dopma dopma
4

1 Pemenne 3amad B yCIOBMSAX OINPEAEICHHOCTU: HapalleHHbIE U
JUCKOHTHPOBAHHBIE CYMMBI,; IOTOKH IUIATEXKEMN, PEHTBHI.

2 Pemenue 3aga4 B yCIoBUSAX ONPEAEICHHOCTU: KPEAUTHBIE PACUETHI;
OIICHKa HMHBECTUIMOHHBIX MPOEKTOB; (UHAHCOBBIE pacyeThl Ha 2
PBIHKE IIEHHBIX OyMmar.

3 Pemienne 3agay B YCIOBHUSIX HEOIpPENENIEHHOCTH: (OPMHUPOBAHUE

pbiHOuHOTO opTdens 1b. 2
4 Pemenne 3amau B ycioBusX HeompeaeneHHocTH:  OleHKa 2
MHBECTUIMOHHBIX IIPOLIECCOB
5 Pewrenne 3aga4 B yCIOBUSAX HEONpPENEIECHHOCTH: Mojens 3axadu 3

ONTHUMU3AIUHN PUCKOBOT'O HOpT(I)CJ'I}I
6 Pemienne 3agau B YCJIOBUAX HCOMPCACICHHOCTH! Ilonsatue wu 4




XapaKTEePUCTUKHU WHBECTULIMOHHOMN MPUBJICKATEIBbHOCTH
npennpuaruss. Kpurepun €€ oueHkd. Pas3inuHble  aCHEKThI
WHBECTUIMOHHOM NIPUBJICKATEIBbHOCTU MPEATIPUSITHS.

Bcero 17

Conepxanne 1a00paTOPHBIX PaOdOT M METOJWYCCKHE PEKOMEHIAIMU K HMX BBITOJHEHUIO
npuBeneHsl B: http://dl-test.donnu-support.ru/course/edit.php?id=591

6. OPTAHU3AIINSAA CAMOCTOSATEJIbBHOM PABOTHI CTYJIEHTOB

Ne KoanyecTBo yacos
o/ Ha3Banue TeMbl Ounas | 3aouHas
dopma dopma

1 Metonon0rus MOIEIMPOBAHUS BAIFOTHOTO Kypca. MoaennpoBaHue 4
nuHamMukd BK Ha 9acoBBIX M JIHEBHBIX JAHHBIX.

2 OdunHaHcOBbIe  peHTHL.  JUCKpeTHBIE  (UHAHCOBBIC  PEHTEHI. 4
CoBpeMeHHas BeMYMHA OOBIYHOUN PEHTHI. PEHTHI ¢ HEMpepBHIBHBIM
HAYHCIICHUEM TIPOIICHTOB.

3 MapkoBckue mpoueccel. Merton Hbrotona-Papcona. Meton 6
JUHENHON nHTepnoysiiuU. PekyppeHTHbIe GOPMYIIBI.

4 OOmuit MeTosl CpaBHEHHMsS] KOMMEpPYECKHMX KOHTPakToB. YacTHbIe 6
CJIydau CpaBHCHHsI KOHTPAKTOB.

5 dopderTHHr. AHAITH3 TOZUTIHIA. 4

6 O6muranuu. Buner obnuramuii. CtaBka nomernienus. BeposTHoCcTh 6
HeruiaTexa no oOJIuranusm.

7 Koaddurmentsl  4yBCTBUTENBHOCTH  OONMWTAIMi:  ArOparms, 6
BBINYKJIOCTb. [locTpoeHne KpruBOi Oe3pHCKOBBIX CTABOK MO JTaHHBIM
0 I[eHax OOIMrarui.

8 OneHKa CTOUMOCTH BeKceeu Pa3IUYHBIX BUJIOB 12
OneHka CTOMMOCTH YE€KOB, KOHOCAMEHTOB, CEPTU(UKATOB.

9 Aknuu. @wrouepcbl. OniuoHbl. M3ydeHHE OCHOBHBIX TEOPEM C 10
JI0Ka3aTeJIbCTBAMHU.

10 MapkoBckoe CBOMCTBO. CroxacTuueckue MPOIECCHI c 16
HEeNpephIBHBIM BpeMeHeM. BunepoBckue mporecchl. O60011eHHbIe
BUHEPOBCKHUE MPOIIECCHI.

11 Teopus noptdens. Monens biaka. 4

12 Teopus noprdens. CrangaptHas Moenb (Moaeabr MapKoBuIia). 4

13 Teopus noptdens. Monenr MapkoBuiia Juisi IByX aKTHBOB. 4

14 Teopus moptdens. Monenu biadka u MapkoBuiia ¢ 6€3pHCKOBBIM 4
aAKTUBOM.

15 Mozenb 1neHoobpaszoBanus ¢punaHcoBbix aktiBoB (CAPM- Capital 6
Asset Prising Model).

16 OcHoBHas TeopeMa (MHAHCOBOM MaTEeMaTUKH. 4

17 KpeauTtHsbIil puck U KpeAUTHbIE (PMHAHCOBBIE MHCTPYMEHTHI. 6

18 KpeautHas croumocts moja puckoM. KpenuTHble AepUBATHUBHI. 6
CBombl  KpeIUTHBIX AePONTOB M KpeauTHble HHAEKCHL. OIlleHKa
CBOTIOB KpEIUTHBIX JeQonToB (MEepeolieHKa CBOMOB, OIEHKa
BEpOSTHOCTEH nedonra).

Bcero 112

ConepkaHie CaMOCTOSATENBHOW (B T.4. HMHIMBHAYaJIbHOH) pabOTBI MO TeMaM |
METOJIMUECKUE PEKOMEHJAIMK 10 €€ BHINOJHeHWIO npuBeneHsl B:  http://dl-test.donnu-
support.ru/course/edit.php?id=591
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10
7. KOHTPOJIBHBIE BOITPOCHI K TIPOMEXXYTOYHOMN ATTECTAIIUA

Conepxarenbubii Moaynb 1. UnBecTuuMu. OCHOBHBIE OHATHS.

Konsepcus Bantorel. Hapamusanue npocTsIX IPOLEHTOB.
Konsepcus Bamtorel. Hapamusanue ciioxbIX IPOLEHTOB.
®uHaHCcOBbIE peHTbl. BU1bl pUHAHCOBBIX PEHT.
JluckpeTHble (pUHAHCOBBIE PEHTHI.

CoBpemeHHast BeIMYMHA OOBIYHON PEHTHI.

PeHTBI ¢ HENPEPBIBHBIM HAYUCIIEHUEM IPOLEHTOB.
Merona Hrrorona-Padcona.

Meron TMHEMHON MHTEPIOJIALINH.

PexyppenTHbie hOpMYIIBI.

. YacTHbI€ cyyau CpaBHEHUS KOHTPAKTOB.

. O6mmuii MeTo1 CpPaBHEHUSI KOMMEPUECKHUX KOHTPAKTOB

. @opdeiTuHT. AHAN3 MO3UITNHU TPOJIABIIA.

. @opdelTHT. AHAIN3 MO3ULIMU TTOKYIaTes.

. @opdelTuHr. AHAIN3 MO3ULIMK OaHKa.

. O0nuranmu. Buasl ooauramnuii.

. Ismepenune 10X01HOCTH OOIUTaIHiA.

. «Beunblie» obmuranuu (6e3 cpoka morameHus).

. O6Gnuranuu 6e3 BHITUIATHI MPOIIEHTOB.

. O6nuranuu ¢ BBIIUIATOM HOMUHAJIA U MPOIIEHTOB B KOHIIE CPOKa.
. Cpounbie 00HTaITNN.

. OGnuranuu ¢ BBIKYITHOW IIEHOH, OTJIMYHON OT HOMHHAJIA.

. JIOXOTHOCTh 0OJUTaluY C Y4ETOM HAJIOTOB.

. OT3bIBHBIE OOIUTALINY.

. BeposiTHOCTB HemaTexa 1o ooIurausim.

. [locTpoenue Tabmu1 A1t BEPOATHOCTH HEILIATEXka.

. AHaIIMTUYECKUIl MeTO]] pacyéTa MUHUMAJIBHOTO J10X0/1a.

. [lpumenenne wmeronoB MonTe-Kapno mnpu pacuére BepOSTHOCTH TapaHTHPOBAHHOU

BBITLJIATHI.
XeKUpOBaHUE PUCKA HEIIATEKA, CBSI3aHHOE C U3MEHEHHEM MPOLEHTHOM CTaBKH.
Pacuér cnipoca Ha oGnuranuu.

OObIkHOBeHHBIE akIU. OCHOBHBIE OIIPE/ICICHHUS.

OueHka CTOMMOCTHU aKIIHil.

AXIIMM HOPMAJILHOTO POCTA.

AX1uM U30BITOYHOTO POCTA.

Mogens JIuntHepa.

CroxacTudeckast 3BOJIIOLUS LEHBI aKIIHH.

Teopema (Popmyna Uto).

Teopema (YuciioBbI€ OLIEHKH CTOMMOCTH aKIIUH).
@DprOYEpPCHBIN KOHTPAKT.

dopBapIHbII KOHTPAKT.

OnuuoHbI KOJUT U IyT.

Teopema (PynnamenTansHoe ypaBHeHHe biaka-Illoyn3za-Meprona).
Teopema (Popmyna biaska-1lloyn3a st OMIIMOHOB KOJL).
Teopema 0 mapureTe OMIUOHOB KOJUI U ITYT.

Teopema (Popmyna biska — loyn3a 11 ONIIMOHOB-IIYT).
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45. Teopus noprdens. Moaens biska.

46. Teopus noptderns. CtangapTHas MOIeNib (Mo1eIs MapKoOBHUIIA).

47. Teopus noprdens. Moaens MapkoBuLa s IBYX aKTHBOB.

48. Teopus noptdens. Monenu bivka u MapkoBuiia ¢ 6e3puCKOBBIM aKTHBOM.

49. Mouenb neHooOpa3oBanus GpuHancoBbix akTuBoB (CAPM- Capital AssetPrisingModel).
50. OcHoBHas TeopeMa (PUHAHCOBON MaTEMaTHKH.

8. OBPA3EL 3AJIAHUA MOAYJBbHOI'O KOHTPOJIA

'OV BIIO «JIOHELIKMIA HALIMOHAJIbHBIM YHUBEPCUTET»

Oo6pa3zoBarenbHas MporpaMMma: MarucTpaTypa

Hanpasnenue noarorosku: 01.04.02 Ilpuxknaduas mamemamuka u ungopmamuka
Marwucrepckast nporpamMma: Cmamucmuka

Ounas popma o0yuenus. Cemectp: 2

VueOHast qucruminHa: Mamemamuueckan meopus uHeecmunui

Moay/ibHasi KOHTPOJIbHasi padoTa

Bapuant Ne n
1. OcHoBHas Teopema (UHAHCOBOM MaTeMaTUKU.
2. Menemkep depe3 2 roja JIOJDKEH OCYIIECTBHTH 3a CYET CBOEro MOPTHENs TOJBKO OIUH
wiarék  BenmmunHoit  $1000000, T.e. t=2. MeHemKkep paccMaTpHUBAET BO3MOKHOCTD
WHBECTUPOBAHHUSA B 0OJIUTalMU TPEX BUJIOB:

IlepBeIii BHI — roauuHas 0ecKymoHHas ooauranus ¢ HomuHanmoMm $1050 ¢
€IMHOBPEMEHHBIM ILIaTEX0M B KoHIle roga $1050.

Bropoii Bux — aByxroaudHas oOnuramMs ¢ KymoHHbIMU IuiaTexxamu $70 u HoOMHMHAIOM
$1000.
Tpetuit Bug — TpéxroauuHas oOJMranus ¢ KylmOHHbIMH IutaTe:kamu $80 ¥ HOMHHAIOM
taxoxe $1000.
JIOXOIHOCTh K MOTAUICHHUIO y 3TUX TpEX obOnurauuii myctb Oyaer paBHa 10%. [locuutaTth
JCTIEPCUU U AIOPAIUH [T KaXKI0TO BUAA OOIUTallui.

3. CocraBuTh HMHBECTHUIIMOHHBIA TOpTdenb. OnpeneauTs MaKCUMaIbHbIA pHUCK. OICHUTH
HaJOTOBBIE U BAJIFOTHBIE MTOCIEICTBUSI.

9. KPUTEPUU OHEHUBAHMUSA 3AJJAHUS MOAYJBbHOI'O KOHTPOJISA

Homep 3axanus KoanuecTrBo 0a/1710B
3aganue 1 10
3aganue 2 10
3aganmue 3 20
Bceero 40

10. OBPA3EILl DK3AMEHAIIMOHHOTI'O BUJIETA

IOV BIIO «IOHELKNI HAIIMOHAJILHBIN YHUBEPCUTET»

O06pa3oBarenbHas IporpaMMa: MarucTparypa
Hanpasnenne noarorosku: 01.04.02 Ilpuknadnas mamemamuka u uHgopmamuka
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Marucrepckas nporpamma: Cmamucmuka
Ounas popma o0yuenus. Cemectp: 2
VYuyebHas mucuuiuimaa. Mamemamuueckas meopus uHeecCmuyuil

IK3aMeHALUOHHBII OueT Ne N

1. Jlaiite onpenenenue akuuu U obnuranuu. Kakue ecTb BUIbI akIUil U 0OIUTranuil CymecTByor?
Kakue nHBeCTHITMOHHBIE TTOKA3aTENId XapaKTepU3yIOT KaueCcTBa IEHHBIX Oymar?

2. Paccuntarth BHYTPEHHIOIO CTOMMOCTH oOmwmranuu HOMuUHAIOM 3000 ThIC. py0., ¢ KYIIOHHOM
ctaBkoi 15% roJoBbIX U CPOKOM moramieHus 4 roga (Ioramaercsl M0 HOMUHAJIbHOW CTOUMOCTH),
€CJIM PhIHOYHAS HOpMa MpUOBUIM 1O MHCTPYMEHTaM Takoro kiacca coctasisieT 10%. [IpouenT no
00JIUTAITUSM BBITIJIAYMBACTCS IBAXKIBI B TOI.

3. MHBecTopy MpEeACTOUT BHIOPATh ISl MHBECTUPOBAHUS CIIEAYIONINE IICHHBIE OyMaru: - y akiui
KoMIaHuu «A» kodpduiment B cocrasnser 1,52; - y akuuit kommanuu «B» koaddunuent B
cocrtainseT 0,28; - y akuuit komnanuu «C» koadduuuent P cocrapnser 2,15; - y akuuil KOMIaHuu
«D» Heobxomumasi TOXOTHOCTh cocTaBiseT 9,46%; - y akmumii kommanuu «E» HeoOxomumas
TO0XOAHOCTh cocTaBisieT 8,10%; - y akumii komnanuu «F» HeoOXxoaumasi TOXOTHOCTh COCTaBIISIET
9,92%. JlomomHUTENbHBIC JaHHBIC: - JTOXOJ MO TOCYAAPCTBEHHBIM 0053aTE€bCTBAM COCTABIISIET
10%; - HOpMa 10XoJa MO0 CpeTHEPHIHOYHON akiuu cocTaBiseT 14%. TpedyeTcs: - B COOTBETCTBUH
¢ mojensio CAPM onpenenuTh, Kakoi BUJ aKIIUA HanuOoJIee MPENOYTUTEIICH I MHBECTOPA, €CITH
OH CTPEMUTCSI MAKCUMHU3UPOBATH T0XOJ.

YTBepKA€HO Ha 3aceaHUN TEOPUHU BEPOATHOCTEN U MAaTEMaTUYECKOM CTaTUCTUKH,

MpoTOKOJ Ne OT « » 20 T
3aBenyromuii kadenpoit OdUO
DK3aMeHaTop OUO

11. KPUTEPUU OHEHUBAHUS DK3AMEHAIIMOHHOI'O 3AJIAHUS

Homep 3axanus KoanuecTrBo 0a/1710B
3aganue 1 10
3aganue 2 10
3aganue 3 20
Bcero 40

12. KPUTEPUU OLIEHUBAHUSA CAMOCTOSTEJABHON PABOTBI

Camocmosmenvuas paboma (sxntouas evinoanenue CPC u UPC) ouenuBaetcs B 10 6amios.
B pa3zpese oTaenbHBIX TeM OLIEHUBAHUE OCYIIECTBISETCS CIEAYIOIIUM 00pa3oM.

OuenuBanne CPC u UPC no nucunnimne «MaremaTtudeckasi TeOprsi MHHBECTHIHIT»
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Ha3Banus coaep:kaTejibHbBIX MOJYJIeil U TeM ‘ CPC HUPC
Copep:xatejabHblii Moayab 1. MuBecTunu. OcHOBHbIE OHATHS.

1.CocraBnenue MHBECTUIIMOHHOTO noptdes (axuuu, 5

o0nuranmu, 30JI0T0)

2. OUHAHCOBBIN aHANM3 MPENNPUATHS Ha OCHOBE (PMHAHCOBOM 5

OTYETHOCTH.

Hroro no 1-my cojep:kaTe1bHOMY MOAYJIIO 10

Bcero 6a/u10B 10

13. ”THANBUAYAJIBHOE TBOPYECKOE 3ATAHUE

(He npedycmompeno)

14. KPUTEPUU OHEHUBAHUSA UTHANBUAYAJIBHOI'O TBOPYECKOI'O 3AJJAHUA

(He npedycmompeno)

15. KPUTEPUH OLIEHUBAHMS OBIIENA YCIIEBAEMOCTH

OO6mrast oreHKa 3HAHUHM CTYACHTOB IO JUCHMIUIMHE TIpoBoauTcsa mo 100-6ammpHOM mikae
COTJIACHO TaKWM KPWUTEPHSM, MPUBEJACHHBIM B TaOymie HUxKe. Opeanu3zayuoHHo-yueouas paboma
cmydenma B ayIATOPUU OIIEHUBAECTCS Ha OCHOBE TaKMX KPUTEPHEB KaK MOCEIIAeMOCTh 3aHSITHH,
AKTUBHOCTH BO BpPEMs MPOBEICHHUS JICKIIMOHHBIX M MPAKTHUYECKUX 3aHITHH (BOTPOCHI JIEKTOPY TO
TeMe JISKIIMOHHOTO Marepuaja, yuacTue B OOCYXXJIEHUH MPOUICHHOTO MaTepuaia, perieHue 3aaaq

Y CUTYalMil y IOCKHU U T.IL.).

Conepxarennubie Bun paéorsl Bbanabl
MOYJIU

Opraan3aninoHHO-y4eOHast paboTa CTyJeHTa B ayAUTOPUHU 10
Conepxarensbiii  |CamocTosiTenbHas pabora 10
Moyib 1 MopynbsHasi KOHTPOJIbHAS paboTa 40

Hroro 60
IK3aMeH 40
OO6muii uTor 100

Iopsaaok oueHNBAHNS Y4eOHBIX JOCTHKEHUH 00y4aI0 M XCH

OleHKa 110 Orenka 1o 100- OreHka 1o rocyJapCTBEHHOH IIKaje
mkane ECTS | GamnpHol mikane | sksameH, audpepeHIUpOBaHHBIN 3aueT 3a4yeT
A 90-100 5 (oTIUYHO) 3a4TEHO
B 80-89 4 (xopo110) 3aYTEHO
C 75-79 4 (xopo1110) 3a4TEHO
D 70-74 3 (YAOBIETBOPUTENBHO) 3a4TEHO
E 60-69 3 (YAOBIETBOPUTEIBHO) 3a4TEHO
FX 35-59 2 (HEYIOBJIETBOPUTEINILHO) C HE 3a4TEHO
BO3MO>KHOCTBIO IOBTOPHOM aTTECTAllUU
F 0-34 2 (HEeYIOBJIETBOPUTEINILHO) C HE 3a4TEHO
BO3MO>KHOCTBIO TIOBTOPHOM cIauul MpU
yca0BHH 00s13aTeNbHOr0 Habopa
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JOIIOJIHHUTCIIBHBIX OayioB ‘

16. MATEPUAJIBHO-TEXHUYECKOE OBECIIEYEHHUE YYEBHOI'O TIPOLECCA

VYueOuble 3aHsATHA TpoBosATcs B 1-M (yn. VYHuBepcuterckas,24) ydeOHOM Kopiryce
yHUBepcutTeTa. Jljig mpoBeAeHUs JEKIIMOHHBIX U MPAKTUYECKUX 3aHATHM TpeOyercs ayauTopus,
000pyZI0BaHHAs MEJIOBOW WJIM MapKepHOU JOCKOH, MyJIbTHMEUHHBIN MPOEKTOP U SKPaH, HOYTOYK,
KOMIUIEKT yueOHO# mebenn 1l CTyneHTOB, pabodee MecTo mpernojaaBatens. Beixon B MHTEpHET
MIPOBOJIHOM WK ¢ ucnob3oBanueM Wi-Fi.

Jlig  camMocCTOSITEeNbHON pabOThl HUCHOJB3YIOTCSI TEKCTOBBIE M AJIEKTPOHHBIE PECYPChI
HayuHoil OMOGIHOTEKN YHUBEPCUTETA U IPYIHX AIEKTPOHHBIX OMONINOTEUYHBIX 0a3 JaHHBIX, YUeOHO-
METOIMYECKOEe 00ecTieueHre, MPEICTAaBIIEHHOE B YUeOHO-METOIMUecKux kabuHetax 1-ro (aym.501,
505).

B nporecce 00ydeHus: CTyJ€HTHl UMEIOT BO3MOXKHOCTh HCIIOJIb30BaTh YueOHbIE MaTepUabl
o JAMCIUIUINHE «MaTtemaTtndeckas TeopHs WHBECTHIMIT», pa3MmenieHHbie Ha miatdGopme Moodle
Hentpa muctanmumonHoro obpazoBanums ['OY BIIO «/lonHY». C ucnons3oBanmemM pecypcoB
m1aTGopMbl TUCTAHIIMOHHOTO OOpa30BaHUs TaKXKE OCYIIECTBISETCS TEKYIIUH KOHTPOJb 3HAHUI
CTYZEHTOB Ha OCHOBE TECTUPOBAHMSI U TPOBEPKHU PE3YIHTATOB CAMOCTOSTENHLHOM pabOTHI.

17. PEKOMEHJIOBAHHAS JIUTEPATYPA

Koa-Bo Hanu4yue
Ne IK3EMILISAPOB | 3JIeKTPOHHOM
HaumeHnoBanmue
n/n B OM0JIMOTEKe BepCUM B
JouHY IbC
Ocnosnasa numepamypa
1. bonpape b. B. MuBectuniun. Marematuueckas T€OpHsL.
[IpakTukym [DnexTpoHHbIN pecypc]: VYy4ebHo- 1 +
Metoaudeckoe mocobue/ b. B. bowmape. — Jlonemk:
JlonHY, 2017 - anekrponnsie nanubie (1 daiin).
2. bonpape b. B. MuBectuniun. Maremaruueckas T€OpHSL.
[DnekTpoHHbIil pecype]: Yuebnoe mocobue/ b. B. 1 +
bonpapeB. — [oneux: HouHY, 2017 - snekrpoHHbIE
nanubie (1 daiin).
3. Cepmiok, B. H. Byxraarepckuili yuyer [DIE€KTpOHHBII
pecypc]: yuebnoe mocodue / JJoneuxuii Han. yH-T, Kad. 0 +
"Vuer, ananu3 u aymut". - Usn. 2-e. - Jonenk: JonHY,
2016. - snexTpoHHbIe naHHble (1 ¢aitn).
4. OuHaHCHl, y4er, OaHKU [DIEeKTpOHHBIN pecypc] : cO.
Hayd. Tp. 2016, Ne 1 (20) / doHeukuil HaIl. yH-T ; MOJ 0 +
obour.pen. II. B. Eroposa. - [oneuk: JouHY, 2016. -
OnextpoHHble qaHHble (1 daiin).
Jlononnumenvnaa numepamypa
S. Abpamos, C. . UuBectupoBanue / C.1. A6pamos. - M.: 3 i
[lenTp sxoHOMMKH M MapkeTuHra, 2000. - 440 c.
6. Bounapes, b. B. MuBectuniuu: MatemaTtudeckas Teopus /
b. B. bonnmapes. - Honenk: Anekc, 2001 (0o6m. 2002). - 19 -
226 c.
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7. Bopo6bes, 0. M. HUuBectupoBanue: Yuebd.nmocobue s
By30B / FO. M. Bopo6reB, E. 1. BopoObeBa ; Har. akan.
OPUPOJIOOXPAaH. U KypopT. cTp-Ba. - Cumdeponons:
Taspust, 2004. - 339 ¢

8. Hrommn, H. B. MuBecTHIMK: OpraHu3anys ynpaBicHUs U
(dbuHaHCHpOBaHUs: Y4eO. 15 CTYJACHTOB BY30B, 00yJaroml.
no skoH. crmeu. / H. B. Urommn. - M.:. KOHUTU:
®unancel, 1999. - 416 c.

9. WNuBectuinu: Yue6. / [C. B. Bannaiines, I1. B. BopoOses,
B. B. HBanos u np.]; [Tox pea. B. B. Koanesa u np. - M. 3 +
: Ilpocnekt, 2004. - 440 c.

10. | KopnopatuBHbie I1IeHHBIE OyMarm Kak WHCTPYMEHT
WHBECTUIIMOHHOMN MPUBJIEKATEIIbHOCTH KOMIIaHU
[OnexTponnbiit  pecypc] / A. H. Acayn, M. IL
Boiinapenxo, H. A. [lonomapesa, P. A. ®antuHckuii; o 0 +
pen. A. H. Acayna; C.-Iletep6. roc. apxuT.- CTpOUT. HUH-T;
XmenbHuIKUKA Hail. yH-T. - Cankr-Ilerepoypr: AHO
"UTIBB", 2008. - anextpon.naH. (1 daiin).

Jlonyckaemcs ucnonvzosanue IBC, ¢ komopvimu y YHusepcumema 3axkiiouen 002080p u K
KOMopvulM —ecmb  0ocmyn uepe3 caum Hayuynou oubnuomexku JouwHY co cmpanuyol
http://library.donnu.ru/russ/infpro.html

18. ”TH®POPMALIMOHHBIE PECYPCbI

1. www.newlibrary.ru-uosas snextponnas 6ubnmorexa JJouHY;

2. Www.edu.ru-deaepaibHblii MOPTaI POCCUHCKOTO 00pa30BaHus;

3. www.mathnet.ru-o6mepoccuiickuit MaTeMaTHYECKUI TIOPTAT,

4. www.elibrary.ru- nayunas snexTpoHHast OHOIHOTEKA,

5. www.nehudlit.ru-siekrponnas 6ubIHOTEKA YUeOHBIX MAaTEPHAJIOB.

6. http://mondnr.ru/ — MunucrepcTBo oOpa3oBanus u Hayku Jlonerkoi HapoaHoit
peciyOIuKH.

7. https://www.donippo.org/ — T'OY MIIO «J/loHeukuii pecrnyOIUKaHCKANA HHCTHTYT
JIOTIOJTHUTEIIBHOTO eITarOTHYECKOr0 00pa3oBaHUsD.

8. http://ippo-vm.at.ua/ — Otnen maremaruku Jlonenxkoro PUJIIIO.

9. http://resobrnadzor.ru/ —Pecniybnukanckas ciayxba 1Mo KOHTPOJIIO M Haa3opy B cdepe
00pa3oBaHuUs U HAYKH.

19. MIPOI'PAMMHOE OBECIIEYEHHUE

1. Windows 7 PRO (kopriopaTtusnas iauuen3us JOHHY Ne 46484614);

2. Microsoft Office (koprnoparusnas nunensust JOHHY nunensus Ne 46472919);

3. Microsoft Visual Studio (nmuen3ust mporpammsl DreamSpark amst BeICIIMX Y4eOHBIX
3aBe/ieHuH);

4. Jluuensuu GPLys cBoboaHOTO MporpaMMHOTO obecrieuenus: AHTHBUpYCc Kacnepckoro,
Libre Office, Adobe Acrobat Reader, xPDF, Paint.NET.
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